I ERERSER
Journal of Guangxi Academy of Sciences

2007,23(3):150~152
Vol. 23.No. 3 August 2007

BRIEEF TR SRAMREER PN
The Applications of Thinning Process in the Multiple
Line Risk Model Perturbed by Diffusion

j-ﬂfjﬂl'z,l,ﬁg},gﬁgﬁl

FANG Shi-zu!'?, WANG Zhi-pan',ZHANG Chun-mei!

BRSO S AR %2, AT 5300042 B LA ALBEE, PR E

710049)

(1. School of Mathematics and Information Science, Guangxi University, Nanning, Guangxi,
530004 ,China; 2. School of Science, Xi’an Jiaotong University ,Xi’an,Shanxi,710049,China)

W3 . # F Poisson M BRZEREHLE B T 0 R0 ¢, 1R 4 T 40 MO R0 WAL 28 4 5 B2 P LI LB 0 B 7= I

_evh

¥ HIFH Lundberg FER ¥ @) <e ™ AYTHEN B ER ¥ = Elexp(= RR(T.) [T, < o7] A

3

sl EA4%R.0212 TRERBA

AR, ARME WHLR ML Poisson it  Lundberg FHA BMFEHE WHEY Yo
MR . 1002-7378(2007)03-0150-03

Abstract; By using the invariance of the Poisson premium process in stochastic selection, the

article discusses perturbed claims are ruin probability of the multiple line risk model in thinning
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